17k Micro Model Portfolio Market Original CTGFills | TnT Software | (Commissions are minimal-but not deducted) nitial Margin ‘Aggregated
Futures Mega-Trades Trend or Roll-over Trade Last Market Open Home Run Trades (As of 6/24/2019) Closed
Well-Capitalized Long Term Investing (Long/Short) Entry Date | Entry Price Price Mega-Trade P&L Trades
Dec Australian Dollar (e-micro) Long 11/6/20 7262 7269 7.00 14800 | 1,221.00
Dec British Pound (e-micro) Long 10/13/20 130.39 13163 7750 231.00 179.00
Dec Canadian Dollar (e-micro) Long 10/12/20 76.180 76.775 59.50 110.00 322,00
Mar Corn (e-mini) Long 11/5/20 41550 41375 (®.75) 220,00 715.00
Dec DJIA (e-micro) Long 11/6/20 28039 28204 8250 60500 | (2,245.00)
Dec Euro Currency (e-micro) Long 11/6/20 118.830 118915 1063 220,00 771.00
Apr Gold (e-micro) Long 11/6/20 1974.40 1965.00 (94.00) 407.00 | 3.345.00
Dec Japanese Yen (e-micro) Long 9117120 95.680 96.915 154.38 198.00 522.00
Dec NASDAQ 100 (e-micro) Long 11/6/20 1196400 | 12075.00 222.00 836.00 (72.00)
Dec Russell 2000 (e-micro) Lon 11/6/20 1586.10 1643.10 285.00 39000 | 1,500.00
Mar Silver (1000-07) 11/2/20 2424.50 2581.10 (1,566.00) 72600 | 18,749.00
Dec S&P 500 (e-micro) Long 11/6/20 3475.25 3500.75 127,50 630.00 | (1.381.00)
Mar Soybeans (e-mini) Long 107720 1041.50 1099.25 288.75 438.00 504.00
Dec Swiss Franc (e-micro) Long 11/6/20 111.39 11128 (13.75) 25800 | 1,226.00
Mar Wheat (e-mini) Long 11/2/20 599.25 609.00 4875 319.00 527.00
Gold shading= Mega-Trade in 5,736.00 =margin
progress $500+ open trade profit 17,208.00 =3X margin
Profit factor= ave winner/ave loser x
% of winners/ % of losers P&L Open Trade
Open Trades Margin Reguirement
Gpen Trades = E19.00[ ® 5.736.00
markets PaL Open Trade
losers 4 Closed Trades 3X Margin Requirement
winners 11 S 25.863.00 | & 17.208.00
ave winner= $ 12395 PaL
ave loser= S (42063) Open + Closed Trades Return on 3x Margin
9%winners=  73.33% S 25564.00 1486%
% losers= 26.67%
Profit factor= 0.81 Maximum Drawdown %
Trading Equity Change Weekly Acct] Profit since Inception
17k Mini/Micro Trade Equity PIL + Margin, Plus/Minus___Gain/DD % [ 55.2% ]
/219 $18,569.50
8919 $1884025 § 270.75 1.46%
8/16/19  $1902213 18188 097%
82319 $1977438 S 752.25 3.95%
830119  $1999550 22112 112%
906119 $1964639  $  (349.11) -1.75%
91319  $2044451 S 798.12 4.06%
920119  $1975576  §  (688.75) -3.37%
927119  $19259.89 §  (495.87) -2.51%
101419 $17.20389  §  (1,966.00)  -1021%
1011119 $1743413  $ 14024 081%
1011819  $17,18151 §  (25262) -1.45%
10125019 $1721501  $ 3350 0.19%
1119 $17.95363  § 738.62 429%
11819 $1940988 $  1456.25 8.11%
111519  $19571.88  $ 162.00 083%
1122119 $19599.76  $ 2788 0.14%
1129019 $2114113  § 154137 7.86%
12/6/19  $2055300 §  (588.13) -2.78%
1211319  $1988475 §  (668.25) -3.25%
12120119 $2108837 § 120362 6.05%
1212719 $2167800  $ 589.63 2.80%
1320 $2188687 $ 208.87 0.96%
11020 $2239887  $ 512,00 2.34%
11720 $2342087 $  1,022.00 456%
12420 $2315812 $  (262.75) -1.12%
13120 $2251200 $  (646.12) -2.79%
/720 $20,88063  $  (1631.37) -7.25%
214120 $2214050 § 125087 6.03%
22120 $2188425 §  (256.25) -1.16%
228020 $26181.13 $  4,206.88 19.63%
30620 $24.41788  $  (1,763.25) -6.73%
31320  $3100325 § 667537 27.34%
320120 $3842463 $  7,33138 2358%
327120 $3034663 $  (807800)  -21.02%
41320 $2782101 S (2525.62) -8.32%
4710120 $33680.38 § 585037 21.06%
417120 $3440938 S 729.00 216%
4124120 $3446241 S 53.03 0.15%
5/1/20 $3379691 $  (66550) -1.93%
5820 $37,16029 $  3,363.38 9.95%
5/5/20 $3716141 S 112 0.00%
522120 $3982591 $ 266450 7.47%
520120  $42006.66 $ 227075 5.70%
6/520 $43808.40 § 171174 407%
6112120 $4176289 $  (204551) -4.67% —
6/19/20 $42,63308  $ 87019 2.08% 17k Mini/Micro
6/26/20 $43604.41 S 971.33 228% |  $7000000
73120 $4340526  $  (199.15) 0.46% | ges o000
710120  $4502893  $ 162367 3.74%
TNT20  $44660.66 S (368.27) -0.82% |  $60.00000
24120 $48869.41 S 4,20875 9.42% | oo A JANE
713120 $52,72078  $ 385137 7.88% / /\
8720 $5833601 $ 561523 1065% |  $50.00000
814120 $5432388  $  (4,012.13) -6.88% | gus 0000 L \
8/21/20  $54,351.03  $ 27.15 0.05% . M \
8/28/20 $56059.88 $ 170885 314%|  $40.00000
9/4/20  $56032.76 S (27.12) 005% | o000 N+
9/11/20  $54,63543  $  (1,397.33) -2.49% /I«\’r“'
/18120  $54656.96 S 2153 004%| 53000000 \/
9/25/20  $6055521 $ 589825 1079% | 000 N
10220  $57,76413  $  (2791.08) -4.61% =~
10/9/20  $55552.48  $  (2,211.65) 3.83% | 52000000
10116/20  $55,724.71  $ 17223 031% | oo
10/23/20  $55489.46  $ (235.25) -0.42% 113 8119 9/1/19 10/119 11119 12/119 Y120 21120 3120 4320 S/U0 §/1/20 /120 8/1/20 S/120 10/1120 11/3/20
10/30/20  $49,18306  §  (6,306.40) -11.37%
11620 $4144833 $  (7,734.73) -15.73%




